
 
 

 

For Professional Investors. Past Performance is not indicative of future results. 
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AB EM – MSCI EM 2011* 2012 2013 2014 2015** 

Excess Return +4.11% +1.63% +4.07% +1.81% +0.73% 

Volatility Reduction -16% -24% -15% -20% -6% 

MSCI EM’s return -18.16% +18.22% -2.60% -2.19% +1.56% 

 



 
 
 

 

 

 



 
 
 

 

 

Investment Universe MSCI World MSCI EM Anti-Benchmark EM 

MSCI World 100%   

MSCI EM 67% 100%  

Anti-Benchmark EM 58% 93% 100% 
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